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Alternative Investments: CAIA Level |, 4th Edition (3™ Edition will also work), by Donald R.
Chambers, Mark J. P. Anson, Keith H. Black, and Hossein B. Kazemi, CAIA Association, Wiley
Finance, 2020
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Lessons from the Collapse of Hedge Fund LTCM, D. Shirreff
Risk and Return in Fixed-Income Arbitrage: Nickels in Front of a Steamroller?*, J. Duarte,
F. Longstaff, F. Yu; RFS (2006)

Leveraged Buyouts and Private Equity, S. Kaplan & P. Stromberg; JEP (2009)
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Efficiently Inefficient: How Smart Money Invests and Market Prices Are Determined, By Lasse Heje
Pedersen, Princeton University Press, 2015
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